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Statistical techniques can be used to address new situations. This is important in a
rapidly evolving risk management and financial world. Analysts with a strong
statistical background understand that a large data set can represent a treasure
trove of information to be mined and can yield a strong competitive advantage.
This book provides budding actuaries and financial analysts with a foundation in
multiple regression and time series. Readers will learn about these statistical
techniques using data on the demand for insurance, lottery sales, foreign
exchange rates, and other applications. Although no specific knowledge of risk
management or finance is presumed, the approach introduces applications in
which statistical techniques can be used to analyze real data of interest. In
addition to the fundamentals, this book describes several advanced statistical
topics that are particularly relevant to actuarial and financial practice, including
the analysis of longitudinal, two-part (frequency/severity), and fat-tailed data.
Datasets with detailed descriptions, sample statistical software scripts in "R" and
"SAS," and tips on writing a statistical report, including sample projects, can be
found on the book's Web site: http://research.bus.wisc.edu/RegActuaries.
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Editorial Review

Review
"This is an excellent book written by an all-round writer. He is a Fellow of both the Society of Actuaries and
the American Statistical Association. Hence, it is not surprising that the book fills the gap between modern
statistics and traditional actuarial/risk management methods. Need for this kind of book is obvious. I highly
recommend it to any person who wishes to learn how to use statistical methods for actuarial and financial
applications.
Lasse Koskinen, International Statistical Review

"The author provides an outstanding list of references at the end of the chapters that provides additional
reading on the various topics. In addition the author provides programs in SAS and R as well as output form
these packages."
Michael R. Chernick, Significance Magazine

"a welcome addition to the bookshelf of practicing actuaries at all levels, both actuarial students charged
with conducting analyses for which the methods discussed in the book are most relevant, and senior
managers who use such analyses as a basis for financial decision-making. Perhaps my favorite part of Frees's
book is the final two chapters, on Report Writing and Designing Effective Graphs. If these fine essays do not
already appear somewhere on the Society of Actuaries syllabus, they should be added immediately."
Ronald C. NEATH, The American Statistician

About the Author
Edward W. (Jed) Frees is a Professor of Business at the University of Wisconsin, Madison and is holder of
the Assurant Health Insurance Professorship of Actuarial Science. He is a Fellow of both the Society of
Actuaries (SoA) and the American Statistical Association (ASA). Professor Frees is the author of
Longitudinal and Panel Data (2004) and has published more than fifty articles in leading refereed academic
journals.

Users Review

From reader reviews:

Chuck Deschenes:

The publication untitled Regression Modeling with Actuarial and Financial Applications (International
Series on Actuarial Science) is the publication that recommended to you to learn. You can see the quality of
the reserve content that will be shown to you actually. The language that writer use to explained their way of
doing something is easily to understand. The article author was did a lot of exploration when write the book,
and so the information that they share to you is absolutely accurate. You also can get the e-book of
Regression Modeling with Actuarial and Financial Applications (International Series on Actuarial Science)
from the publisher to make you more enjoy free time.

Bryan Jones:

Your reading 6th sense will not betray anyone, why because this Regression Modeling with Actuarial and



Financial Applications (International Series on Actuarial Science) guide written by well-known writer who
knows well how to make book that may be understand by anyone who have read the book. Written in good
manner for you, leaking every ideas and producing skill only for eliminate your own personal hunger then
you still uncertainty Regression Modeling with Actuarial and Financial Applications (International Series on
Actuarial Science) as good book not simply by the cover but also by content. This is one book that can break
don't ascertain book by its cover, so do you still needing yet another sixth sense to pick this specific!? Oh
come on your reading sixth sense already told you so why you have to listening to yet another sixth sense.

Kelly Brooks:

Are you kind of occupied person, only have 10 or perhaps 15 minute in your day to upgrading your mind
expertise or thinking skill also analytical thinking? Then you are receiving problem with the book in
comparison with can satisfy your limited time to read it because pretty much everything time you only find
guide that need more time to be examine. Regression Modeling with Actuarial and Financial Applications
(International Series on Actuarial Science) can be your answer because it can be read by you who have those
short time problems.

Harvey Lee:

Many people spending their moment by playing outside with friends, fun activity having family or just
watching TV the whole day. You can have new activity to invest your whole day by examining a book. Ugh,
ya think reading a book will surely hard because you have to use the book everywhere? It okay you can have
the e-book, bringing everywhere you want in your Smart phone. Like Regression Modeling with Actuarial
and Financial Applications (International Series on Actuarial Science) which is keeping the e-book version.
So , why not try out this book? Let's notice.
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